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MSCI EM (EMERGING MARKETS)

MSCI Limited

http://www.msci.com

JP MORGAN GBI GLOBAL ALL MATS

JP Morgan Securities LLC

https://www.ijpmorgan.com

BLOOMBERG EURO GOVT INFLATION-LINKED BOND ALL MARKETS

Bloomberg Index Services Limited

https://www.bloomberg.com/professional/product/indices/

MSCI EM LATIN AMERICA

MSCI Limited

http://www.msci.com

ESTR CAPITALISE (OIS) European Central Bank https://www.ecb.europa.eu/

ICE BOFA GLOBAL LARGE CAP CORPORATE INDEX HEDGED ICE Data Indices LLC www.theice.com/market-data/indices

MSCI AC ASIA EX JAPAN MSCI Limited http://www.msci.com

BLOOMBERG EURO AGGREGATE CORPORATE (E) Bloomberg Index Services Limited https://www.bloomberg.com/professional/product/indices/
ICE BOFA BB-B EUROPEAN CURRENCY HIGH YIELD CONSTRAINED INDEX HEDGED |ICE Data Indices LLC www.theice.com/market-data/indices

TOPIX JPX Market Innovation & Research Inc https://www.jpx.co.jp/english/

BLOOMBERG GLOBAL AGGREGATE HEDGED Bloomberg Index Services Limited https://www.bloomberg.com/professional/product/indices/
USOSFRA CAPITALIZED Federal Reserve Bank of New York https://www.newyorkfed.org/

REFINITIV GLOBAL FOCUS CONVERTIBLE INDEX HEDGED Refinitiv Benchmark Services (UK) Limited https://www.refinitiv.com/

MSCI INDIA 10/40 MSCI Limited http://www.msci.com

BLOOMBERG WORLD GOVT INFLATION-LINKED BOND ALL MARKETS HEDGED Bloomberg Index Services Limited https://www.bloomberg.com/professional/product/indices/
JP MORGAN EMU GBI INVESTMENT GRADE JP Morgan Securities LLC https://www.jpmorgan.com

MSCI USA MID CAP VALUE MSCI Limited http://www.msci.com

MSCI EMU SMALL CAP MSCI Limited http://www.msci.com

S&P PAN ARAB COMPOSITE LARGE MIDCAP S&P Dow Jones Indices LLC www.spdiji.com

REFINITIV CONVERTIBLE EUROPE FOCUS HEDGED EUR Refinitiv Benchmark Services (UK) Limited https://www.refinitiv.com/

EURIBOR 3 MONTH OFFERED RATE DAILY CAPITALIZED European Money Markets Institute www.emmi-benchmarks.eu

US FEDERAL FUNDS CAPITALISED Federal Reserve Bank of New York https://www.newyorkfed.org/

BLOOMBERG EURO AGGREGATE (E) Bloomberg Index Services Limited https://www.bloomberg.com/professional/product/indices/
JP MORGAN CEMBI BROAD DIVERSIFIED JP Morgan Securities LLC https://www.jpmorgan.com

MSCI EUROPE (15) MSCI Limited http://www.msci.com

MSCI WORLD MSCI Limited http://www.msci.com

ICE BOFA Q759 CUSTOM INDEX ICE Data Indices LLC www.theice.com/market-data/indices

ESTR CAPITALISE (OIS) +5% P.A. European Central Bank https://www.ecb.europa.eu/

BLOOMBERG EURO AGGREGATE CORPORATE 1-3 YEARS Bloomberg Index Services Limited https://www.bloomberg.com/professional/product/indices/
JP MORGAN EMBI GLOBAL DIVERSIFIED COMPOSITE HEDGED JP Morgan Securities LLC https://www.jpmorgan.com

BLOOMBERG US CORPORATE INVESTMENT GRADE Bloomberg Index Services Limited https://www.bloomberg.com/professional/product/indices/
ICE BOFA GLOBAL HIGH YIELD INDEX HEDGED ICE Data Indices LLC www.theice.com/market-data/indices

JP MORGAN ELMI PLUS JP Morgan Securities LLC https://www.jpmorgan.com

JP MORGAN GLOBAL BROAD INDEX JP Morgan Securities LLC https://www.jpmorgan.com

MSCI EMU MSCI Limited http://www.msci.com

MSCI ACWI MSCI Limited http://www.msci.com

S&P 500 COMPOSITE S&P Dow Jones Indices LLC www.spdiji.com

MSCI EM EUROPE & MIDDLE EAST 10/40 MSCI Limited http://www.msci.com

JP MORGAN EMBI GLOBAL DIVERSIFIED COMPOSITE

JP Morgan Securities LLC

https://www.ijpmorgan.com

JP MORGAN EURO CASH 1M

JP Morgan Securities LLC

https://www.ijpmorgan.com

JP MORGAN CEMBI BROAD DIVERSIFIED HIGH YIELD

JP Morgan Securities LLC

https://www.ijpmorgan.com

JP MORGAN GBI EM GLOBAL DIVERSIFIED COMPOSITE

JP Morgan Securities LLC

https://www.ijpmorgan.com

ICE BOFA GLOBAL HYBRID NON-FINANCIAL CORPORATE HEDGED INDEX

ICE Data Indices LLC

www.theice.com/market-data/indices

ICE BOFA GLOBAL HYBRID NON-FINANCIAL HIGH YIELD HEDGED INDEX

ICE Data Indices LLC

www.theice.com/market-data/indices

ICE BOFA PERPETUAL PREFERRED SECURITIES HEDGED INDEX

ICE Data Indices LLC

www.theice.com/market-data/indices

ICE BOFA CONTINGENT CAPITAL HEDGED INDEXSECURITIES HEDGED INDEX

ICE Data Indices LLC

www.theice.com/market-data/indices

MSCI RUSSIA 10/40

MSCI Limited

http://www.msci.com

ICE BOFA US HIGH YIELD INDEX

ICE Data Indices LLC

www.theice.com/market-data/indices

RUSSELL 1000 VALUE (FRC)

FTSE International Limited

http://www.ftserussell.com/

RUSSELL 1000 GROWTH

FTSE International Limited

http://www.ftserussell.com/

MSCI EUROPE VALUE MSCI Limited http://www.msci.com
BLOOMBERG US AGGREGATE Bloomberg Index Services Limited https://www.bloomberg.com/professional/product/indices/
MSCI EUROPE (16) SMALL CAP MSCI Limited http://www.msci.com

BLOOMBERG GLOBAL HIGH YIELD

Bloomberg Index Services Limited

https://www.bloomberg.com/professional/product/indices/

BLOOMBERG US UNIVERSAL

Bloomberg Index Services Limited

https://www.bloomberg.com/professional/product/indices/

MSCI CHINA 10/40 MSCI Limited http://www.msci.com
MSCI FRONTIER MARKETS MSCI Limited http://www.msci.com
LIBOR 3 MONTHS USD CAPITALISED ICE Benchmark Administration Limited https://www.theice.com/iba
STOXX GLOBAL 1800 STOXX Ltd https://www.stoxx.com/
STOXX EUROPE 600 STOXX Ltd https://www.stoxx.com/
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BLOOMBERG MSCI GLOBAL GREEN BOND HEDGED INDEX

MSCI Limited

http://www.msci.com




